A S RHSOREE 98 BLAEFEER 2 HERfE &R

R A stE T ABIEA

BRI Gy 60M04601

ECIVav 06

FHERPLAR hE bk 1 — FH

FABRAHT KEZ

25 3.0

1S3 5 3

_ESRERZES — 234 ¥z S509

V(S DME

BRI AL IEERAEE T i B2 A S 1 T H R T T 54T -

SRfZ B The course is designed to train students to use econometric methods to precede
empirical economic analysis. This course will examine the basic econometric
concepts, theoretical frameworks and its applications. Furthermore, an
econometric computer software will be used for in-class and after-class exercises.
It is required to have basic statistics knowledge.

R A 1. Introduction to econometrics (CH1)

2. Two-Variable Regression Analysis (CH6-7)
3. Multiple Regression Analysis (CH8)

4. Functional form of regression models

5. Dummy variable regression models

6. Model selection: criteria and tests

7. Multicollinearity

8. Heteroscedasticity

9. Autocorrelation

10. Advanced topics in econometrics
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Essentials of Econometrics (3rd Ed.)

SEERE 1. Wooldridge, J.M.(2000): Introductory Econometrics--A Modern Approach,
South-Western College Publishing, United States.
2. Hill,R.C., W.E. Griffiths, and G.G. Judge (2001), Undergraduate
Econometrics (2nd), John Wiley and Sons. Inc.
3. Pindyck, R.S. and D.L. Rubinfeld (1998), Econometric Model and Economic
Forcasts, McGraw-Hill.
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